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Abreviacao Significado

NAV Valor Patrimonial Liquido valor total do portfélio,
incluindo todos os ativos e dinheiro.

P&L Lucro e Perda ganho ou perda financeira de
investimentos.

% P&L Lucros e perdas expressos em porcentagem.

Var % Valor em risco como uma porcentagem do valor d
portfélio.

Custo total Custo totalt custo de aquisicdo combinado,

incluindo taxas.

Cambior transag¢des de moeda (dinheiro ou
investimento).

Trocot entrada para registrar ajustes manuais de
caixa.

+CC ICC l RAOA2YyS 6b0 2dz &dzo i NI |
Do inicio ao momento desempenho desde a
criacdo do portfélio.

Ano até a data desempenho desde o inicio do ar
atual.

Trimestre até o momento desempenho desde o
inicio do trimestre atual.

Més até a data desempenho desde o inicio do
més atual.
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Info Exchanges/Asset Class Cash Portfolio Optimization Trades
Security Holdings OPT Recs
&
Enter a date range
[,-: 25-07-2025 - 01-08-2025
Date Price Cost Fee: Tot Cos
25.07-2025 [ 2invest AG ]
n7 12.2500 1,433.2500 3.2500 1,436.5000 VN |
Type: EQY m Country: Germany  Trade CCY: EUR
-07-
25:07:2025 100 100.0000 10,000.0000 2.0000 10,002.0000 2B
Type: EQY @ Country: Gecmany  Trade CCY: EUR
25.07-2025 [ Air France KLM SAJ .
100 100.0000 10,000.0000 2.0000 9,998.0000 V4 '
Type: EQY [Yi) Country:France  Trade CCY:EUR
v @ PoMaTo- Al Powered Investing X FdtSite - PoMaTo - Al Powere: X @) PaMaTo - Portolio Mansgeme. X+ - o x l
|« a (= = " @
| 88 | o vouTube Dashboard (thepom... [B) Synthesia @ ChatGFT @) FoMaTo Al Powere.. & Webmail - Inbox [ All Bookmarks
{3} Load Weights File Excel X

Your excel fle must nave te follawing header: Ticker,Min,Max

Otherwise, downlood the ready-mae template ta upload your
weights! |

&, Weights Template

1\

—J

Drag and drop Excel
file or click here

Cancel Save
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I ®Benchmarks CAMindices comuns do mercado de ativos projetados para ter uma
correlagédo de pelo menos 95% com os benchmarks dos principais provedores de
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B. Benchmarks CADIindices Diretos de Ativos Comuns, projetados especificamente para
estratégias de Indexacao Direta. Possuem pelo menos 95% de correlacdo com os
principais provedores de indices (se disponiveis). Os Benchmarks CADI alapegam
acOese sdo indices especificos de cada pais, limitados a 50 componentes cada.
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As classificagdes incluem:

a.
b.

Classe de ativo (fonte de dados: qualguensada nas configuragdes do otimizador
Capitalizacdo de mercado (fonte de dados: Exchangepndo nas configuracdes do
otimizador

Volume (Fonte de dados: Bolsg)Numero de titulos negociados; usado nas
configuraces do otimizador

Setor (Fonte de dados: Relagcdes com investiday&iassificacdo interna semelhante
em nomeacao aos setores do MSCI, mas nédo representa as classificagbes do MSCI; usada
nas configuracées do otimizador e na exibicdo da composicao do portfélio

Setor (Fonte de dados: Relagbes com investiday&assificacdo interna; usado apenas
para exibicdo da composicdo do portfélio

Sublndustria (Fonte de dados: Rela¢des com investiday&dassificacdo interna; usada
apenas para exibicdo da composicao do portfdlio

Pais (Fonte de dados: Rela¢des com investidqrésgssificacao interna; usada nas
configuracdes do otimizador e na exibicdo da composicéo do portfélio

Regido ou Zona de Investimento (Fonte de Dados: Rela¢gbes com Investidores)
Classificagéo interna; usada nas configuracdes do otimizador e na exibi¢cao da
composicdo do portfélio

Tipo de mercado (desenvolvido ou emergente) (fonte de dados: relagdes com
investidoresy; classificagcéo interna; usado nas configura¢des do otimizador e na
exibicdo da composicéo do portfolio

odGINGdzZ 28 RA&ALIYNODSA A

No PoMaTo, qualquer titulo disponivel pode ser consultado, independentemente da configuragédo da
conta ou do portfélio.

Para pesquisar um titulo, selecione o campo "Titulos" no menu a esquerda. A pagina principal exibe
uma lista completa de titulos. A barra de pesquisa permite buscas por nome ou qualquer

identificador.

O aplicativo retorna titulos correspondentes com informacdes importantes, incluindo:

@rooo0 o

Nome

ID primério selecionado para a seguranca
Pais

Moeda de negociacéo

Setor

Zona (Regiéo)

Tipo de mercado
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Clicar na linha de um titulo abrira um painel no lado direito da tela exibindo detalhes adicionais
sobre esse titulo, incluindo todos os IDs usados no PoMaTo para idelatiéikéusivamente.
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PoMaTo: the tool for all your investment needs

Strategy $ Add new portfolio

You don't have any registered portfolios yet!
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New Portfolio Draft Portfolio

& Configure your portfolio Not Yet Created

Basic information Model Exchanges/Asset Class Cash/Security

If you choose not to use the model, your optimization settings will not have access to parameters
such as Alpha, Self Alpha, Dividend Yield, or the Relative Value Model.

However, if you decide to use the model within the PoMaTo application, you will be able to optimize
your portfolio based on the algorithms.

1. The optimizer will utilize the Relative Value Model, which analyzes each security's balance
sheet in comparison to its competitors at the sub-industry level. It also considers the
sur ing i i to identify i worth p ing while
avoiding those that are overvalued relative to their peers.

N

. You will be able to optimize your portfolio based on an expected Dividend Yield calculated by
the forecasting algorithms. These algorithms analyze long-term quarterly trends of balance
sheet items and any seasonality that may be involved.

@@ Model

w

. You will have the ability to optimize your portfolio using two types of Expected Returns
by the il i through il gl ion on historical balance
sheet data:

Sector Alpha: This is calculated by running a multilinear regression using the historical
accounting and price data for all securities within each sub-industry.

Self Alpha: This is calculated by running a multilinear regression using the historical
accounting and price data for each individual security.

pack

H Ht

}

Create and commit
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New Portfolio

# Configure your portfolio

Basic informatis

® ©® 0

®

Asset Equity

Asset Fixed Income

Asset Commodity

Asset Forex

Asset Crypto

Draft Portfolio

Not Yet Created

o o

Model Exchanges/Asset Class

Asset Equity

v [ Equity (31458)
ETF (1561)
~ [] single Equity (29897)
> [] AsiaPacific (17932)
v [[] Europe (5386)
> [[] austria (57)
> [ Belgium (111)
> [] czech Republic (23)
> [[] penmark (147)
> [] Eestonia (20)
> [J Finland (157)
> [] France (561)
v [[] cermany (460)
> [ xetr(391)
~ [ xrra(68)

Frankfurt -

verkehr (FR™B) (0)

Boerse Frankfurt - Requlierter Markt (FRAA) (0!
Boerse Frankfurt - Scale (FRAS) (0)
[C] Deutsche Boerse Ag (XFRA) (68)
> [ XHAM (1)
> [] Hungary (34)
> [] Ireland (19)
> [] Israel (422)
> [ italy (301)
> [] Lawia(?)
> [] Lithuania (23)

> uxembourg (0)

PO e PSPPI AN

Create and commit

Cash/Security

H pt

}
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New Portfolio Draft Portfolio Crodts snd comminit
8 Configure your portfolio Not Yet Created

v

o o o (<]

Basic information Model Exchanges/Asset Class Cash/Security

* Import Portfolio Csv

|

Cash Quantity Security Quantity

usb 10,000.000 7 i No records to display

Back Create and commit
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Basic information Model Exchanges/Asset Class Cash/Security
UsD 10,000.000 ,. i No records to display
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Add new security

This field is required

@ Quantity*

Cancel

aﬁ’u‘i}

Hpat + 3 A

y I



n ®nodoi NRFSRIRA Y KS A NP

New Portfolio Draft Portfolio Create and commit
8 Configure your portfolio Not Yet Created

o o o (4]

Basic information Model Exchanges/Asset Class Cash/Security

* Import Portfolio Csv

Cash Quantity Security Quantity

usb 10,000.000 Va i No records to display

Back Create and commit

12 Of AOIENB AVVZRSO/GNIBAI2Z 3 A NDSE | RAOA2YF NJ ljdzl £ 1j dzZSNJ f Ay K
L2 NIsfA2®

b2dtY I fAYKFE RS RAYKSANRI ySadxdNBH 32X ynz2 S 02y
/a2 | Ll2aiceni2 SY RAYKSANR aS2l dawv2AyRBaaxgyil g Re
02 0{A2I dzNS ySoal02f KSYR2 2 LI NCREWBESIY(iS LI NF | LRAAC

I LIs & Of A 5N YYRRS Aol $ 2 OKI 2a& OF YLI2& NBf S@OFyidiSa 0O2Y
Mas | glkT @841
Hda 2 SR O NMBWARS L{h R2 RAYKSANR | cASNHESIIRAOAZ2Y I
odwdz- yoaRIFERS YIyaRI g2 WNDBEKE R2 LIR2NUsft A2

9Y aS3dzZARI T /OXyAUNIESING02 O8 ¢ U R | NI S NMAEERING | cen 2

Add START FLOW

™

= EWR

A
<=
<=

t <=
&=

Hpt + 3 A VI



s

h t2al ¢2 2FSNBOS &dzLl2NIS G2aGFf | LBR2NIsfAz2a Yd#f oY
YFEYOGSYKEY Ygf o LdtlO& RilIA VR E REY 20ANE IR SY dzYl Y2SR
RS OflAyBBlR24& SY dzYl Y2SRI RAFSNByidS RF Y2SRI ol as
RS yS320Al epSa 0O02Y lcepSa S&a0GNIyaISANI&ad bSaasSa Ol
2LISNI OA2Yy It oO0yn2 | a@d2a RS AygdSasYSRYRI®YW &S NIn2 SEA
ISNBYOAlIRIa yt abHot obSANTAR D2 X NAFBSHBIR2NI 60 &SI F
yS320AlF FepSa RSy2YAYIRFa SY 9!w YFYGdSNRI dzyYl f A
ySA20Al epSao

pChw®a C-

al ydzaSiz2 RS YgfoLREIAat ¥2I5R2 aY Sw&aorg 2

Oy GNBGlFIyG2y SYyo2Nr SaasSa altR2&a RS OFAEF ynz ase
FAYRF AYLIOGFY 2 +#t[ RAINR2 S 2 RSaSYLISyKz2z 3ISNIf
ONYOAZ2O®

vdzZ- yR2 dzY alftR2 SY Y2SRI Saidt @AayOdzZ I R2 | dzYl Sa
GNY GFR2 0O2Y2 dz¥ a@2 Chw9- y2 t2alc¢2d bSaasS OSyt
L2aAcen2 RS Ay@SasaYSyi2 RStAOSNICRWISISABSYd»DOUARK
dzY LI NJ RS Y2SRlIa 0LB2NI SESYLX 23 !'{5ypy9!'ws 2yRS ! {5

C- @gad Chw9: y2 tzal¢2y

T C- o6DSadin2 RS /FAEFOY
h RAYWKSANR2 SY RAFSNByiiSa Y2SRIa SEOf dzaA gl YSy
YyS320Al en2 o6ynz2 02Y2 Ay@SasYSydz2uv S ISNAR2 O:
RSt KSazx O@elBiyOAl yaiRReRBR2 Al SK¥IF a2 SR 5AFSNByY
. &S RI /F NISANY

1 Chw9:- o6tz2a8Aricen2 RS Ly@gSasYSyidz2uy
{& altR2 OFYoAlLf UTSNILINIGS RS dzvl S&GN)IGS3IA
RSOSNI &SN AYaSNAR2 02Y2 dzy AyadNdzySyd2 Chwo9 -
FLINELINAF R2® t | NY YIAanREBDPHTI BS®>CORY-adzt G§S | &¢

Hyt + 3 A VI



7

c DSNBY @A IOfR2ZET R2 LIR2NIUsf A2
c PMSNBYOAS 2 RAYKSANEZ

OEAAGSY Ot NA2 &t Y ISARR A Sj HISNT 2 ISNBYyOAlL YSyid2 RS
93d4Sa YSi2R2a yn2 an2 AYUSNDIYoAt @dSAa S RSGSY as
aSYSt KFEyidSasz OF RI 2dz2Y 2lady®ip NILINF 2 NI ORywRl RS OF A E
02y asSljdsSyiSYSyiSs AYLI OiGl 2a& Ot f OdzZ 28 RS RSaSYLJS

Il dzd B&idz N Y OBIIAIRE RS RS / FAEF Y

Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades

Enter a date range

16-09-2025 - 23-09-2025
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades

Enter a datjjange

025 - 23-09-2025

Deposit/Withdraw FX Cash

Quantity

Date Cash

No records to display
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades

Enter a date range

16-09-2025 - 23-09-2025 +

Deposit/Withdraw FX Cash

Date Quantity

Cash
23-09-2025 + 20,000.000 @ Deposit P
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades

Enter a date range

16-09-2025 - 23-09-2025

Deposit/Withdraw FX Cash +

o-To B O

Date Cash Quantity Type
23-09-2025 (" EUR ] 1,500.0000 ® VA |
23-09-2025 ["usp 2,000.0000 ® VAl |
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades
Enter a date range
16-09-2025 - 23-09-2025 4
Deposit/Withdraw FX Cash
Date Cash Quantity Type
23-09-2025 [ 'EUR ] 1,500.0000 ® P |
23-09-2025 ["usp } 2,000.0000 ® PV |
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Enter a date range

01-04-2025 —O]-O@ZS

Deposit/Withdraw FX Cast

Date Buy el Quantity Price
25-07-2025 2,000.0000 1.1700 V|
Trade CCY: USD Country: United States
25-07-2025 1,000.0000 0.8457 V|
Country: United States Trade CCY: EUR
L EUR
25-07-2025 854.7000 0.8547 VN |

Trade CCY: EUR Country: Europe:
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Update Sell FX Trade

Date*

Quantity EUR to SELL*

8347

Unit price EUR to BUY USD*

0.8547

Fees in EUR*
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Info Exchanges/Asset Class Cash Portfolio Optimization Trades

View Performance Asset Composition Sector Composition Country VaR Characteristics Risk Statistics

€1,390,287.95 (0.0002%) Aggregate and display by <:
$ 25-07-2025

U

Security Sector Market Zone Country Asset Type Quantity Weight

Health Care D Europe Germany EQY EQY 393 0.342

2NV GY
[ adoxsa ] o icati
E> ommunieation D Europe France EQ¥ EQY 2,424 0.425

AAAAAAA Services

Industrials D Europe Spain EQY EQY 1,010 1.648
AENASQ

Industrials D Europe Italy EQY EQY 5,242 3.167
ADB M
Al Group PLC

Financials D Europe Ireland EQY EQY 312 0.156
AEG 1D

Information D Europe German y EQv EQV 550 0.632
AIXAGY Technology
Alma Media Oy i

Communication D Europe Finland EqQv EQVY 919 0.856
ALMA FH Services

Industrials D Europe Spain EQY EQY 663 0.587
AL ST

Financials D Europe France EQY EQY 774 1.592
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& UniCredit SpA 2025-05-12
Zone: Europe Couniry: ltaly
Asset Class: EQY Asset Type: EQY
Quantity: 750 Weight: 5064 %
Portfolio Currency Local Currency
Currency uso EUR
Current Price 60.58 53.77
Var % 6.69 2.53
Book Cost 42,599.50 39,343.71
Profit & Loss 2,837.50 983.79
PEL % 6.66 2.58
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Info Exchanges/Asset Class Cash Activity

Long Only

Settings Results

Market and Cash Constraint
® Model Constraint *
Risk Constraint
Asset Class Constraint
Sector Constraint
Geographical Constraint
Country Constraint
Single Security Constraint
Fixed Income Specific Constraint

Custom Constraint
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Portfolio Optimization Trades

Model Constraint

Portfolio Level - Long Leg
Min Sector Alpha Required*

003 *

Min Self Alpha Required*

0.03 *

Min Dividend Yield Required*

0.045 *
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Market and Cash Constraint

Portfolio Level - Long Leg
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0.03

A

Risk Constraint
Min Self Alpha Required *
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Portfolio Level - Short Leg
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Max Sector Alpha Required*
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A

Single Security Constraint

) - . Max Self Alpha Required*
Fixed Income Specific Constraint
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A
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Max Dividend Yield Required*

A
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades
Long Only
Optimize LONG ONLY
Settings Results
(©) Market and Cash Constraint Risk Constraint
@ Model Constraint Min Long Term Beta Required* Max Long Term Beta Required*
095 105

5 Risk Constraint

Min Short Term Beta Required* Max Short Term Beta Required*
(©) Asset Class Constraint 0:95 105

Max Quintile Market Cap Portfolio (Long) * Max Market Partecipation®

=] Sector Constraint
2.75 0.25

@ Geographical Constraint CCIpitClliZCITiOFI Buckets
Min Mega Cap* Max Mega Cap*

& Country Constraint 0 1

Qo

03

Single Security Constraint

Min Large Cap* Max Large Cap*
”/E{ Fixed Income Specific Constraint 0 1
o0

S Custom Constraint

6

Min Mid Cap* Max Mid Cap*

0 1

Min Small Cap* Max Small Cap*

0 1

Min Micro Cap* Max Micro Cap*

0 1
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Max Mega Cap*
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Max Large Cap*
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Max Mid Cap*
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Max Small Cap*
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Settings Results

Asset Class Constraint

Market and Cash Constraint
Portfolio Level
Model Constraint Min Asset Weight* Max Asset Weight*

0 1

Risk Constraint

(@ Asset Class Constraint *

Single Asset Class Level

Sector Constraint ASSET MIN MAX

Commodity 0.00000 1.00000 » .
Geographical Constraint 7 o

Cryptocurrency 0.00000 1.00000 PR D)
Country Constraint

Equity 0.00000 1.00000 PR D)
Single Security Constraint

Fixed Income 0.00000 1.00000 PR D)
Fixed Income Specific Constraint

Forex 0.00000 1.00000 PR D)

Custom Constraint

Restore default
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Settings Results

Market and Cash Constraint
Model Constraint
Risk Constraint
(® Asset Class Constraint *
Sector Constraint
Geographical Constraint
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Single Security Constraint
Fixed Income Specific Constraint

Custom Constraint
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ASSET MIN MAX
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades

Long Only

Settings Results

Asset Class Constraint

Market and Cash Constraint
Portfolio Level
Model Constraint Min Asset Weight* Max Asset Weight*

0 1

Risk Constraint

Single Asset Class Level
@ Asset Class Constraint

Sector Constraint ASSET MIN MAX

) ‘ Commodity 0.00000 1.00000
Geographical Constraint

Cryptocurrency 0.00000 1.00000
Country Constraint

Equity 0.00000 1.00000

Single Security Constraint

Fixed Income 0.00000 1.00000

Fixed Income Specific Constraint
Forex 0.00000 1.00000

Custom Constraint

Restore default
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades

Long Only

Settings Results

Market and Cash Constraint Sector Constraint
Portfolio Level
Model Constraint Min Sector Weight* Max Sector Weight*
0 1

Risk Constraint

Single Sector Level
Asset Class Constraint

B3 Sector Constraint * Sector MIN MAX

. .
Geographical Constraint Communication Services 0.00000 1.00000 7 {D

Consumer Discretionary 0.00000 1.00000 /' {Z)
Country Constraint

Consumer Staples 0.00000 1.00000 Vo)
Single Security Constraint

Energy 0.00000 1.00000 Vo)
Fixed Income Specific Constraint

Financials 0.00000 1.00000 PARD)

Custom Constraint

Restore default
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Exchanges/Asset Class Cash Activity Portfolio Optimization Trades

Long Only

Settings Results

Sector Constraint

Market and Cash Constraint

Portfolio Level
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Consumer Staples
Single Security Constraint

Energy
Fixed Income Specific Constraint

Financials

Custom Constraint

MIN
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Exchanges/Asset Class Cash Activity Portfolio Optimization

Long Only

Settings Results

(D

P © @
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0
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0

Sector Constraint

Market and Cash Constraint
Model Constraint Min Sector Weight*
0 *

Risk Constraint

Asset Class Constraint

Sector Constraint * Sector

Trades

Portfolio Level

Max Sector Weight*

S

Single Sector Level

Optimize LONG ONLY

MIN MAX

Communication Services 0.00000 1.00000 7 D
Geographical Constraint : :

Consumer Discretionary 0.00000 1.00000 VD!
Country Constraint

Consumer Staples 0.00000 1.00000 Vo)
Single Security Constraint

Energy 0.00000 1.00000 Vo)
Fixed Income Specific Constraint

Financials 0.00000 1.00000 PARD)
Custom Constraint

Restore default Save
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Long Only

Settings Results

Geographical Constraint

Market and Cash Constraint
Portfolio Level
Model Constraint Min Zone Weight* Max Zone Weight*

0 1

Risk Constraint

Single Geographical Level

Asset Class Constraint

Sector Constraint Zone MIN MAX
. .
@ Geographical Constraint * Africa 000000 100000 7 D

Asia Pacific 0.00000 1.00000 FARD)
Country Constraint

Europe 0.00000 1.00000 FARD)
Single Security Constraint

Latin America 0.00000 1.00000 FARD)
Fixed Income Specific Constraint

North America 0.00000 1.00000 ra {:_)

Custom Constraint

Restore default
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Long Only

Settings Results

Geographical Constraint

Market and Cash Constraint
Portfolio Level
Model Constraint Min Zone Weight* Max Zone Weight*

o] 1

Risk Constraint

Single Geographical Level

Asset Class Constraint

Sector Constraint

Zone MIN MAX
. .
@ Geographical Constraint * Africa 0.00000 1.00000 V4 {E)

Asia Pacific 0.00000 1.00000 PARD)
Country Constraint

Europe 0.00000 1.00000 VARD)]
Single Security Gonstraint

Latin America 0.00000 1.00000 VRO
Fixed Income Specific Constraint

North America 0.00000 1.00000 PARD)

Custom Constraint

Restore default
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Long Only
Settings Results
(©) Market and Cash Constraint

Model Constraint

Risk Constraint

Asset Class Constraint
Sector Constraint

Geographical Constraint *

Country Constraint

> Single Security Constraint

2 Fixed Income Specific Constraint

> Custom Constraint

Geographical Constraint

Min Zone Weight*

0

Asia Pacific

Europe

Latin America

North America

Portfolio Level
Max Zone Weight*

(i ] 1

Single Geographical Level
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0.00000
0.00000

0.00000
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Optimize LONG ONLY

1.00000

1.00000

1.00000

1.00000

1.00000

Restore default
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades
Long Only
Settings Results
Market and Cash Constraint country conStruint
Portfolio Level
Model Constraint Min Country Weight* Max Country Weight*
0 1
Risk Constraint
Single Country Level
Asset Class Constraint
Sector Constraint Country MIN MAX
Geographical Constraint Australia 0.00000 1.00000 /‘ o
@ country Constraint ' Austria 0.00000 1.00000 VAR D)
Belgium 0.00000 1.00000 VD)
Single Security Constraint
Brasil 0.00000 1.00000 PR D)
Fixed Income Specific Constraint
Canada 0.00000 1.00000 VRO

Custom Constraint

Restore default
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades
Long Only
Settings Results
Market and Cash Constraint country Constraint

Portfolio Level
Model Constraint Min Country Weight* Max Country Weight*

T e o T

Single Country Level

Risk Constraint

Asset Class Constraint

Sector Constraint

Country MIN MAX
.

Geographical Constraint Australia 0.00000 1.00000 VAR D)

Austria 0.00000 1.00000 PR D)

@ Country Constraint

Belgium 0.00000 1.00000 VAR D)
Single Security Constraint

Brasil 0.00000 1.00000 PR D)
Fixed Income Specific Constraint

Canada 0.00000 1.00000 PR D)

Custom Constraint

Restore default
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades
Long Only
Settings Results
Market and Cash Constraint country conStrqlnt
Portfolio Level
Model Constraint Min Country Weight* Max Country
0 * 1
Risk Constraint
Single Country Level
Asset Class Constraint
Sector Constraint Country MIN
Geographical Constraint Australia 0.00000
Austria 0.00000
@ country Constraint
Belgium 0.00000
Single Security Constraint
Brasil 0.00000
Fixed Income Specific Constraint
Canada 0.00000

Custom Constraint
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Weight*
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MAX

1.00000 PR D)
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1.00000 PR D)
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1.00000 RO

Restore default
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Settings Results

6o

Market and Cash Constraint

Model Constraint

Risk Constraint

Asset Class Constraint

Sector Constraint

Geographical Constraint

Country Constraint

Single Security Constraint *
Fixed Income Specific Constraint

Custom Constraint
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Cash Activity
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Portfolio Optimization Trades

Single Security Constraint

Portfolio Level
Single Stock Min Weight* Single Stock Max Weight*

0 0.075

Security Level

Security MIN MAX

No records to display

Restore default
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades
Long Only
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Settings Results

Single Security Constraint

Market and Cash Constraint
Portfolio Level
Model Constraint Single Stock Min Weight* Single Stock Max Weight*

0 * 0.075 ‘
Risk Constraint

Security Level
Asset Class Constraint

Sector Constraint Security MIN MAX

No records to display
Geographical Constraint
Country Constraint

Single Security Constraint +

Fixed Income Specific Constraint

02

Custom Constraint

Restore default
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Long Only
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Optimize LONG ONLY

Settings Results
@ Market and Cash Constraint SIngle secunty ConStrulnt
Portfolio Level
@ Model Constraint Single Stock Min Weight* Single Stock Max Weight*

0 + (i ] 0.075 ‘ (i ]

Security Level

Asset Class Constraint
Add * Q_ Search by security name

Sector Constraint

Risk Constraint

[}

@

(0

Security MIN MAX

No records to display
Geographical Constraint

© O

Country Constraint

Single Security Constraint *

2% Fixed Income Specific Constraint

g

2% Custom Constraint

Restore default Save

Security level weight
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades
Long Only +
Settings Results
Market and Cash Constraint Slngle Security conStruint
Portfolio Level
Model Constraint Single Stock Min Weight* Single Stock Max Weight*
0 0.075
Risk Constraint
Security Level
Asset Class Constraint
G
Geographical Constraint Fair Oaks AAA CLO Fund UCITS ETF EUR Dist 0.00000 0.01000 /' i
Country Constraint *

Fixed Income Specific Constraint

Custom Constraint

Restore default
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Info Exchanges/Asset Class Cash Activity Portfolio Optimization Trades
Long Only

Optimize LONG ONLY

Settings Results

Fixed Income Specific Constraint

(2) Market and Cash Constrai

Min Duration Required* Max Duration Required*

(2) Model Constraint
0

Risk Constraint

3

Min Yield Required™ Max Yield Required*

(2) Asset Class Constraint
0

=7 Sector Constraint
Min Rating Required™ Max Rating Required*

& Geographical Constraint NR
S Country Constraint
Max AAA™

Single Security Constraint

2% Fixed Income Specific Constraint

P

272 Custom Constraint

Max AA®

Max AA-*

Min BBB+* Max BBB+*

Max BBB*

Max BBB-*
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